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Exchange traded funds (ETFs)
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U.S. equity securities
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Equity securities
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�
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Fixed income securities
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� �(���(��� �� � � �� � � �� � � ��
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0�������� � ���(��� �� � � �� � � �� � � ��
� ���(��� �� � � �� � � �� � � ��

� �(���(��� �� � � �� � � �� � � ��
�� � � �� � � �� � � ��

Repurchase agreements
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	14! 
��>��
Guaranteed investment contracts
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Domestic and international equities
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Fixed income

Real assets and private equity
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Real estate investment trust securities

Debt securities

Commodities fund
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SSgA Emerging Market Index Fund
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SSgA U.S. Aggregate Bond Index Fund
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Note:
* Combines two interest rate swap transactions
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Credit Risk
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Basis Risk

Termination Risk
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